SUBMITED VIA CFTC PORTAL

Secretary of the Commission

Office of the Secretariat

U.S. Commodity Futures Trading Commission
Three Lafayette Centre

1155 21st Street, N.W.

Washington, D.C. 20581

Re: KalshiEX LLC. Weekly Notification of Rule Amendments Pursuant to Regulation 40.6(d)

Dear Madam or Sir,

Pursuant to Commodity Futures Trading Commission Regulation 40.6(d), the Exchange submits
this weekly notification of the following rule amendments effective during the week of January
02, 2022 to January 08, 2022.

Rule changes relating to the following rules [ APPROVE, CASE, CHIHIGH, CO2, COLDNYC,
ERCOT, EUCOV, FRM, GAS, HPI, JOBS, LCASE, MTA, NHIGH, RAINNYC, RAINSEA, SCASE,
SNOWNY, TSAW, U3, VAXX ] and relating to the following products [ What will Joe Biden's
approval rating be? , How many new COVID cases will there be in a given day? , What will the
high temperature be in Chicago? , How much CO2 will the US emit? , COLDNYC , What share of
Texas’s electricity will be from zero-carbon sources? , What will the COVID-19 caseload be in
{country}? , Will the 30-Yr FRM be above {interest rate}? , What will average gas prices be?,
How much will the Housing Price Index change? , Will initial jobless claims be {higher, lower}
than {count}? , LCASE , “Will weekly average subway ridership in New York City be above
{count}?” , What will the high temperature be in Central Park? , How much will it rain in NYC?,
How much will it rain in Seattle? , What will the average of new COVID cases in area be? , How
much will it snow in New York City? , How many people will be screened by the TSA on average
this week? , What will the unemployment rate be? , How many Americans will be vaccinated? ]
were amended as noted in detail below:

¢ Changes made to ticker APPROVE (Category: Economic/Demographic Measure - non-US
Govt, Product Name: What will Joe Biden's approval rating be? ) to update the strike price
and contract duration in conformity with the contract's established listing cycle. The
changes are:

APPROVE-014
Percentage Points: 43
Greater than/Less than: greater than

¢ Changes made to ticker CASE (Category: Economic/Demographic Measure - US Govt,
Product Name: How many new COVID cases will there be in a given day?) to update the
strike price and contract duration in conformity with the contract's established listing cycle.
The changes are:

CASE-107

Date: January 03, 2022

Count: 575,000

Last Trading Date: January 04, 2022

CASE-108

Date: January 04, 2022

Count: 550,000

Last Trading Date: January 05, 2022

CASE-109
Date: January 05, 2022



Count: 800,000
Last Trading Date: January 06, 2022

CASE-110

Date: January 06, 2022

Count: 800,000

Last Trading Date: January 07, 2022

CASE-111

Date: January 07, 2022

Count: 700,000

Last Trading Date: January 08, 2022

¢ Changes made to ticker CHIHIGH (Category: Weather/Climate, Product Name: What will
the high temperature be in Chicago?) to update the strike price and contract duration in
conformity with the contract's established listing cycle. The changes are:

CHIHIGH-194

Date: January 03, 2022

Degrees: 24

Greater than/Less than/Between: greater than

CHIHIGH-195

Date: January 04, 2022

Degrees: 23

Greater than/Less than/Between: greater than

CHIHIGH-196

Date: January 04, 2022

Degrees: 37

Greater than/Less than/Between: greater than

CHIHIGH-197

Date: January 05, 2022

Degrees: 22

Greater than/Less than/Between: greater than

CHIHIGH-198

Date: January 05, 2022

Degrees: 33

Greater than/Less than/Between: greater than

CHIHIGH-199

Date: January 06, 2022

Degrees: 17

Greater than/Less than/Between: greater than

CHIHIGH-200

Date: January 07, 2022

Degrees: 15

Greater than/Less than/Between: greater than

CHIHIGH-201

Date: January 07, 2022

Degrees: 17

Greater than/Less than/Between: greater than

CHIHIGH-202
Date: January 08, 2022
Degrees: 33



Greater than/Less than/Between: greater than

CHIHIGH-203

Date: January 08, 2022

Degrees: 35

Greater than/Less than/Between: greater than

CHIHIGH-204

Date: January 09, 2022

Degrees: 34

Greater than/Less than/Between: greater than

¢ Changes made to ticker CO2 (Category: Economic/Demographic Measure - US Govt,
Product Name: How much CO2 will the US emit?) to update the strike price and contract
duration in conformity with the contract's established listing cycle. The changes are:

C02-009
Month: October 2021
Amount: 400 million metric tons

e Changes made to ticker COLDNYC to update the strike price and contract duration in
conformity with the contract's established listing cycle. The changes are:

COLDNYC-005
Degrees: 10°
Date: January 31, 2022

¢ Changes made to ticker ERCOT (Category: Economic/Demographic Measure - US Govt,
Product Name: What share of Texas’s electricity will be from zero-carbon sources?) to
update the strike price and contract duration in conformity with the contract's established
listing cycle. The changes are:

ERCOT-002

Percent: 50

Month: January

Expo Date: March 08, 2022

¢ Changes made to ticker EUCOV (Category: Economic/Demographic Measure - non-US Govt,
Product Name: What will the COVID-19 caseload be in {country}?) to update the strike
price and contract duration in conformity with the contract's established listing cycle. The
changes are:

EUCOV-007

Date start: January 08, 2022
Date end: January 14, 2022
Country: Germany

Number: 50,000

Expo_Date: January 21, 2022

EUCOV-008

Date _start: January 08, 2022
Date _end: January 14, 2022
Country: Italy

Number: 200,000

Expo_ Date: January 21, 2022

EUCOV-009

Date start: January 08, 2022
Date end: January 14, 2022
Country: France



Number: 275,000
Expo_Date: January 21, 2022

¢ Changes made to ticker FRM (Category: Economic/Demographic Measure - US Govt,
Product Name: Will the 30-Yr FRM be above {interest rate}? ) to update the strike price and
contract duration in conformity with the contract's established listing cycle. The changes
are:

FRM-024

Interest Rate: 3.22

Date: January 13, 2022
Expo_Date: January 20, 2022

¢ Changes made to ticker GAS (Category: Economic/Demographic Measure - US Govt,
Product Name: What will average gas prices be?) to update the strike price and contract
duration in conformity with the contract's established listing cycle. The changes are:

GAS-030

Date: January 10, 2022
Price: $3.216

Expo_date: January 17, 2022

¢ Changes made to ticker HPI (Category: Economic/Demographic Measure - US Govt, Product
Name: How much will the Housing Price Index change?) to update the strike price and
contract duration in conformity with the contract's established listing cycle. The changes
are:

HPI-002

month start: October 2021
month end: November 2021
expo_date: March 01, 2022
percent: 1

¢ Changes made to ticker JOBS (Category: Economic/Demographic Measure - US Govt,
Product Name: Will initial jobless claims be {higher, lower} than {count}?) to update the
strike price and contract duration in conformity with the contract's established listing cycle.
The changes are:

JOBS-031

Date: January 08, 2022
Count: 200,000
Higher/Lower: Higher

e Changes made to ticker LCASE to update the strike price and contract duration in
conformity with the contract's established listing cycle. The changes are:

LCASE-012
Date: February 01, 2022
Count: 1,500,000

¢ Changes made to ticker MTA (Category: Transportation, Product Name: “Will weekly
average subway ridership in New York City be above {count}?” ) to update the strike price
and contract duration in conformity with the contract's established listing cycle. The
changes are:

MTA-027

Date: January 09 2022
Count: 1776509

Expo date: January 16, 2022



¢ Changes made to ticker NHIGH (Category: Weather/Climate, Product Name: What will the
high temperature be in Central Park?) to update the strike price and contract duration in
conformity with the contract's established listing cycle. The changes are:

NHIGH-206
Date: January 03, 2022
Degrees: 34

NHIGH-207
Date: January 04, 2022
Degrees: 34

NHIGH-208
Date: January 05, 2022
Degrees: 43

NHIGH-209
Date: January 06, 2022
Degrees: 42

NHIGH-210

Date: January 07, 2022

Degrees: 32

Greater than/Less than: Greater than

NHIGH-211

Date: January 07, 2022

Degrees: 34

Greater than/Less than: Greater than

NHIGH-212

Date: January 08, 2022

Degrees: 29

Greater than/Less than: Greater than

NHIGH-213

Date: January 08, 2022

Degrees: 31

Greater than/Less than: Greater than

NHIGH-214

Date: January 09, 2022

Degrees: 39

Greater than/Less than: Greater than

NHIGH-215

Date: January 09, 2022

Degrees: 41

Greater than/Less than: Greater than

¢ Changes made to ticker RAINNYC (Category: Weather/Climate, Product Name: How much
will it rain in NYC?) to update the strike price and contract duration in conformity with the
contract's established listing cycle. The changes are:

RAINNYC-112
Date: January 04, 2022
Inches: 0

RAINNYC-113
Date: January 05, 2022



Inches: 0

RAINNYC-114
Date: January 08, 2022
Inches: 0

RAINNYC-115
Date: January 09, 2022
Inches: 0.1

¢ Changes made to ticker RAINSEA (Category: Weather/Climate, Product Name: How much
will it rain in Seattle? ) to update the strike price and contract duration in conformity with
the contract's established listing cycle. The changes are:

RAINSEA-128
Date: January 03, 2022
Inches: 0.1

RAINSEA-129
Date: January 04, 2022
Inches: 0.1

RAINSEA-130
Date: January 05, 2022
Inches: 0.5

RAINSEA-131
Date: January 06, 2022
Inches: 0.2

RAINSEA-132
Date: January 08, 2022
Inches: 0.05

RAINSEA-133
Date: January 09, 2022
Inches: 0

¢ Changes made to ticker SCASE (Category: Economic/Demographic Measure - US Govt,
Product Name: What will the average of new COVID cases in area be?) to update the strike
price and contract duration in conformity with the contract's established listing cycle. The
changes are:

SCASE-010

Date: February 01, 2022

Latest Expiration Date: February 04, 2022
Area: the United States

Count: 1 million

Above/below: above

¢ Changes made to ticker SNOWNY (Category: Weather/Climate, Product Name: How much
will it snow in New York City? ) to update the strike price and contract duration in
conformity with the contract's established listing cycle. The changes are:

SNOWNY-003

Date: January 03, 2022
Inches: 0.5

Expo Date: January 10, 2022

SNOWNY-004



Date: January 07, 2022
Inches: 3
Expo Date: January 14, 2022

SNOWNY-005

Date: January 07, 2022
Inches: 4

Expo_Date: January 14, 2022

SNOWNY-006

Date: January 07, 2022
Inches: 2

Expo Date: January 14, 2022

SNOWNY-007

Date: January 07, 2022
Inches: 5

Expo Date: January 14, 2022

¢ Changes made to ticker TSAW (Category: Transportation, Product Name: How many people
will be screened by the TSA on average this week?) to update the strike price and contract
duration in conformity with the contract's established listing cycle. The changes are:

TSAW-047
Date: January 09, 2022
Count: 1.9 million

¢ Changes made to ticker U3 (Category: Economic/Demographic Measure - US Govt, Product
Name: What will the unemployment rate be?) to update the strike price and contract
duration in conformity with the contract's established listing cycle. The changes are:

U3-009
Percent: 3.7
Month: January 2022

U3-010
Percent: 3.6
Month: January 2022

U3-011
Percent: 3.8
Month: January 2022

¢ Changes made to ticker VAXX (Category: Economic/Demographic Measure - US Govt,
Product Name: How many Americans will be vaccinated? ) to update the strike price and
contract duration in conformity with the contract's established listing cycle. The changes
are:

VAXX-041

Date: January 12, 2022
Count: 247 million

If you have any questions, please do not hesitate to contact me.

Sincerely,

Elie Mishory
Chief Regulatory Officer



KalshiEX LL.C
emishory@kalshi.com



