Nodal Exchange, LLC Rulebook Appendix C: Reporting Levels, Accountability Levels and Position Limits

Physical . Spot Month Single Month All Month . CFTC
- Reporting e - i Aggregation

Commodity Contract Name Level Position Limit ~ Accountability Level Accountability Level Group* Referenced

Code (lots) (lots) (lots) Contract
LWA PJM.CALVERTC22 KVGEN 02 month off dap 25 462 462 5544 48 0
LWB PJM.CALVERTC22 KVGEN 02 month on dap 25 462 462 5544 49 0
LWC PJM.CALVERTC25 KVGEN 01 month off dap 25 462 462 5544 48 0
LWD PJM.CALVERTC25 KVGEN 01 month_on dap 25 462 462 5544 49 0
LWE NYISO.N.Y.C. month 2x16 dap 25 1905 1905 22860 168 0
LWF NYISO.N.Y.C. month 7x8 dap 25 1346 1346 16152 168 0




